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EXISTENCE OF THREE SOLUTIONS FOR HIGHER ORDER
BVP WITH PARAMETERS VIA MORSE THEORY

MARIUSZ JURKIEWICZ, BOGDAN PRZERADZKI

ABSTRACT. We prove the existence of at least three solutions to a general
Lidstone problem using the Morse Theory.

1. INTRODUCTION

In 1929, Lidstone introduced a generalization of the Taylor series. It approxi-
mates a given function in the neighbourhood of two points instead of one. Thus,
the initial research was devoted to description of a maximal set of functions that
could be expressed as a Lidstone series. Those considerations led to so-called func-
tions of exponential type and next to general Lidstone boundary value problem
(BVP) (comp. [1 [8 [@]), examined today in various configurations. Motivated by
many papers (see for example ([5], [16]), in which authors studied the existence of
multiple solutions to Lidstone BVP, and being inspired by ideas given by Chang
[3, 4], we have decided to study the case of existence of at least three solutions to
the BVP that is being described. The crucial results of our research are presented
in this paper.

Coming to the point, we shall consider a special case of a general Lidstone BVP
for a nonlinear ordinary differential equation of the 2k-th order studied earlier in
[11]:

k
2R _ Z P T R CEY
= (L1)

20y =0=2®)(1), j=0,1,...,k—1.

It is a natural generalization of the beam equation with fixed ends (comp. [I0]).
The topological methods used in the mentioned papers admit arbitrary parameters
A= (A1,..., M) but need very restrictive conditions on an asymptotic behaviour
of the nonlinear term f. The problem is equivalent to the fixed point problem
for completely continuous operator if the linear homogeneous problem (f = 0) has
only the trivial solution. In [10], it has been shown that it is for A which does not
belong to a sequence of (k — 1)-dimensional hyperplanes; the paper contains mainly
the case when A sits in this sequence — the resonant case.
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Here, we study a special nonlinear case of the general Lidstone problem, that
takes the form

k
(71)kx(2k) + Z /\jx(2k72j) _ (71)2'71]0(15756(22'72))

j=1
20y =2®)(1) =0, j=0,...,k—1,

with fixed parameters k > 2 and ¢ € {1,...,k — 1}. Note that continuous f
depends on one of the even order derivatives only. Then, the problem is equivalent
to looking for a critical point of a C'-functional on a Hilbert space. We have
considered it in [14] and we have found assumptions that guarantee the existence
of at least one solution. Furthermore, in [I3] one of the authors has answered a
question concerning existence of infinitely many solutions to . After joining
those results a natural problem about intermediate case arose. Actually, this is the
goal of the paper to fill this hiatus, what means to formulate the assumptions that
lead us to the conclusion of existence no fewer than three solutions.

(1.2)

For a vector of real coefficients A = (A1,...,A,), let us define
k
An) 1= S (-1F A (n2r2),
j=1

H, = {\ € R*: A(n)+(n?7%)* = 0} for n = 1,2,.... Then the linear homogeneous
problem has nontrivial solutions if and only if

Aeoh =

(@

H,.

n=1

We shall assume that A € A, where
Ay =002 {A: A(n) > 0}.

n=1

This set is nonempty and even large since it contains all A such that (—1)7 A; >0
for any j if k is even and (—1)7\; < 0 if k is odd. Obviously, Ay No* = (. It can
be proved that (1.2 is equivalent (comp. [14]) to

1
z(2i72)(t):/0 Hi(t,s)f(s,2% 2 (s))ds,

where
x (n2g2)i-! ' .
H;(t,s) =2 Z W sin(nws) sin(nnt).
n=1

The last formula is obtained by using the spectral theory of compact self-adjoint
operators in Hilbert space. Hence, one should find fixed points of an operator which
is a superposition of the Nemytskii operator f defined by f and the linear integral
operator H with the kernel H;. Denote this superposition as T : C[0,1] — C[0, 1].
The spectrum of H is composed of eigenvalues

2 (n2n2)i-1
" An) 4 (Pr2)R
and the limit of this sequence — 0 which belongs to the continuous spectrum. We

can define H by the same formula on the Hilbert space L?(0,1). The assumption
A € A, is necessary to get H > 0 that enables us to define a square root S :

n=12,...
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L?(0,1) — L*(0,1) — a nonnegative linear operator such that S? = H. From the
spectral theory (comp. [7]), we know that S is an integral operator with the kernel

1 1

Z %nw
In [13], it is proved that fixed points of T" are exactly critical points of the functional
0:L%0,1) - R,

sin(nms) sin(nt).

1 1
o) = 5l = [ P Su(e)ae
since
©'(y) - u=(y,u) — (£(Sy), Su),
where F(t,w) = [;" f(t,u)du, (-,-) stands for the scalar product in L?(0,1), and S

is self—adjomt
In [14], we proved the following result.

Theorem 1.1. Assume that A € Ay and let f:[0,1] Xx R — R be a continuous

function that satisfies the following conditions

(i) limsup, o {84 <y

f(t, -2
) 5 s

(i) liminf, 400
(ili) there exist k € [0,1/2) and N > 0, such that for ||w| > N, we have
Fltw) < kwf(t,w),
uniformly with respect to t € [0, 1].
Then problem possesses at least one nonzero solution.
If f(t,-) is odd for any ¢ and the limit in condition (¢7) equals +oco, then in [I3]

it has been proved that ¢ has infinitely many critical points which are solutions of
(1.2). We used slightly different notations in both papers but one can see that

i = (AUET T,

-2

Observe that condition (i) implies f(¢,0) = 0 and we get the null solution.
2. MAIN RESULTS

Now, we can formulate the main result.

Theorem 2.1. Let [ be continuous, and assume the conditions:
(C1) there exist an integer m > 1 and the limits, for any t, such that
0 t
U

-2 =2 )
8m u—0

S (/’(‘m ) /’[’m+1

(C2) the infinite system of linear equations
cj = 24, Z ,un/ a—(t, 0) sin(nwt) sin(jnt) dt ¢, j=1,2,...,
n=1 0 z

has only trivial solutions: c; =0, j =1,2,....
(C3) there exist 0 < o < p1/2, B € R such that F(t,u) < au® + B for any t,u.

Then (1.2) has at least three solutions.
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Proof. We apply [4, Thm. 5.4] (first slightly weaker result appears in [3]) which
gives at least three critical points for C'-functional ¢ defined on the Hilbert space,
if 9 is bounded below, it satisfies Palais-Smale condition and has a nondegenerate
critical point different from the argument of its minimum with finite Morse index.
Here, L2(0,1) is the Hilbert space, ¢ is the functional and the null solution is a
critical point with finite Morse index.

Condition (C3) leads to the estimate

1
o) = ol = [ (@S2 + )it > (5~ ) Iyl - 5

that implies values of ¢ are bounded from below by a quadratic function with finite
minimum. It gives that ¢ is bounded from below and coercive. Let (y,,) be a Palais-
Smale sequence, i.e. [p(y,)| < M and ¢'(yn) = yn — S(£(S(yn))) — 0. Since S is
compact, S(f(S(yn))) has a convergent subsequence and the Palais-Smale condition
is satisfied.

Let us observe that ¢’'(0) = 0 and there exists the second derivative of this
functional at 0:

. Loy of

©"(0)(u,v) = (u,v) —/ ==(t,0) - Su(t) - Sv(t)dt = (u,v) — (==(-,0) - Su, Sv).
o Oz ox
This bilinear functional on L?(0,1) is symmetric and continuous which means that
it defines a self-adjoint operator L on L?(0,1) given by ¢”(0)(u,v) = (Lu,v). It
follows that
of

Lu:u—S(a—x(-,O)~Su).

If we denote by e,(t) := V2 -sin(nrt) for n = 1,2,..., then it is a complete
orthonormal basis of eigenfunctions of S corresponding eigenvalues p,,. Let H_
denotes a subspace spanned by e,, with n < m and H its orthogonal complement.
We shall show that L is one-to-one. If it is not the case, there exists u =) | nCntn 7
0, Lu = 0 and then

0o 00 1
=33 wentn [ G0 (s)enls) ds e (2.1)

j=1n=1

that implies the system from (C2).

Since L = I — S; where Sju = S(%(-,O) - Su) is compact, then the range of L
is closed with codimension 0. It follows that L is an isomorphism of L?(0,1) onto
itself and 0 is a nondegenerate critical point of ¢. We shall show that

¢"(0)(z,2) < ~Cllz|f*, =€ H-,
¢"(0)(z,2) = Cllal?, @€ Hy,

for some positive constant C'.
From (C1) there exists £ > 0 such that

of

p HES S (60) Sk — & tE[01]

Then .
¢ ) = ol = [ 0P
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and, for x € H_,

" (0)(z,2) < [l = (u* + ONISzI* < —&piz [l

and similarly, for x € H,

" (0)(@, ) > ll2)l* = (ur = ONISz]® > €p s |2

This means that L|H_ is negative and L|H is positive and the Morse index of the
critical point 0 equals m so it is finite.

It remains to show that there exists x such that ¢(z) < 0 = ¢(0). But from
(C1) one can take £ > 0 and £ > 0 such that f(¢,u) > (u,,2 + &)u for any t and

lu| < e. It follows that F(t,u) > & (u,2 + &)u? for [u| < e. Then take 0 #y € H_
such that sup, [Sy(t)| < ¢ and get

1 2 ! fﬂfn 2
oy) = §IIyH -/ F(t,Sy(t))dt < fTHyII <0.

The proof is complete. O

Remarks. If %(t, 0) does not depend on ¢ € [0, 1], then condition (C2) is satisfied
since
1
0
—f(t, 0) sin(nms) sin(jns)ds =0
0 3JE

for n # j. In other cases, condition (C2) can be verified by a finite algorithm. The
condition is equivalent to:

1¢o(S)

and this operator is compact selfadjoint, hence its eigenvalues can be obtained by
the Courant-Hilbert method (see [7]), and the sequence of eigenvalues of S; tends
to 0,therefore only finite number of them can be greater then 1. The main result
can be obtained (essentially with the same proof) by using [2 Corollary 3] where
only the Leray-Schauder degree is applied.

Corollary 2.2. The equation describing a shape of a beam freely supported on both
ends:

u™® — M\u” 4+ Mou = f(t,u), w(0) =u(l) =u"(0)=u"(1)=0
with A1,2 > 0 has at least three solutions if there exists m € N such that

Ay + Am?r? +mint < %(t, 0) < Ao+ A1 (m + 1272 + (m + 1)*7?

for all t and (C2), (C3) hold.

A similar problem with A\; = 0, A2 depending on ¢t and f(¢,u) = h(t) was recently
studied in [6].

Acknowledgments. The authors would like to thank to an anonymous referees
for their careful reading of the original manuscript.



1
[2
3
[4
[5
[6
[7
8
[9
[10
[11
12

[13
[14

[15

[16

M. JURKIEWICZ, B. PRZERADZKI EJDE-2016/280

REFERENCES

| R. P. Agarwal; Boundary Value Problems for Higher Order Differential Equations, World
Scientific, Singapore, 1986.

] H. Amann; A note on degree theory for gradient mappings, Proc. Amer. Math. Soc. 85, No.
4 (1982), 591-595.

| K. C. Chang; Solutions of asymptotically linear operator equations via Morse theory, Comm.
Pure Appl. Math. 34 (1981), 693-712.

] K. C. Chang; Infinite Dimensional Morse Theory and Multiple Solution Problems,
Birkhauser, Boston 1993.

| J. M. Davis, J. Henderson, P. J. Y. Wong; General Lidstone problems: multiplicity and
symmetry of solutions, J. Math. Anal. Appl. 251 (2000), 527-548.

| P. Drabek, G. Holubov§; Positive and negative solutions of one-dimensional beam equation,
Appl. Math. Lett. 51 (2016), 1-7.

] Y. Eidelman, V. Milman, A. Tsolomitis; Functional Analysis, An Introduction, Amer. Math.
Soc., Providence 2004.

| J. Fialho, F. Minhés; The role of lower and upper solutions in the generalizations of Lidstone
problems, Disc. Cont. Dyn. Sys. Supplements (2013) 217-226.

| Y. Guo, Y. Gao; The method of upper and lower solutions for a Lidstone boundary value
problem, Czech. Math. J. 55 (2005), 639-652.

| M. Jurkiewicz; On solutions of fourth-order Lidstone boundary value problem at resonance,
Ann. Polon. Math. 95.1 (2009).

] M. Jurkiewicz; Ewistence result for the Lidstone boundary value problem at resonance, J.
Math. Anal. Appl. 304 (2012), 248-259.

| M. Jurkiewicz; Some remarks on exact solution of Lidstone Boundary value problem, Biuletyn
WAT Vol. LXI, Nr 4, 2012.

| M. Jurkiewicz; Existence of infinitely many solutions to Lidstone BVP, (arxiv).

] M. Jurkiewicz, B. Przeradzki; Ezistence of solutions for higher order BVP with parameters
via critical point theory, Demonstratio Math. XLVIII, No 1 (2015), 53-61.

] M. Struwe; Variational Methods: Applications to Nonlinear Partial Differential Equations
and Hamiltonian Systems, fourth ed., Springer-Verlag, Berlin, Heidelberg, 2008.

| B. Zhang, X. Liu; Ezistence of multiple symmetric positive solutions of higher order Lidstone
problems, J. Math. Anal. Appl. 284 (2003), 672-689.

MARIUSZ JURKIEWICZ

INSTITUTE OF MATHEMATICS AND CRYPTOLOGY, MILITARY UNIVERSITY OF TECHNOLOGY, GEN.
SYLWESTRA KALISKIEGO 2, 00-908 WARSZAWA 49, POLAND

E-mail address: mjurkiewicz@wat.edu.pl

BOGDAN PRZERADZKI

INSTITUTE OF MATHEMATICS, LoDz UNIVERSITY OF TECHNOLOGY, WOLCZANSKA 215, 90-924

L6

DZ, POLAND
E-mail address: bogdan.przeradzki@p.lodz.pl



	1. Introduction
	2. Main results
	Remarks
	Acknowledgments

	References

